
 
 
 
 
 
 
 
 
Company Name Green Cay Asset Management 
Product Name Siebels American Relative Value 
Asset Class Hedge Funds 
Company Description Green Cay Asset Management manages three 'values-based' hedge 

funds: the Green Cay Emerging Markets Fund, the Siebels 
Technology Fund, and the Siebels American Relative Value Fund.  
Jane Siebels-Kilnes, CIO, CEO, formed and founded the firm in 1997, 
after a successful career with Templeton Asset Management.  Green 
Cay selects investments based on anomalies identified through its 
proprietary bottom-up, value oriented research and analysis.  This 
selection process includes a commitment to adjusting earnings 
projections for social impact factors.  This translates into a  
maximization of after-tax return while investing in a socially 
responsible manner.  In this regard we also uphold investment 
restrictions on hard alcohol, tobacco, handguns and gambling 
companies.  After all proprietary fundamental screens are complete, 
we then conduct positive screens for values on the long side and 
notify any of our short holdings of their value short falls.   

 

Product Description The Fund is offered both on-shore and off-shore. Green Cay selects 
investments based on anomalies, which it identifies through its 
proprietary bottom-up, value oriented research and analysis. Green 
Cay seeks to exploit these inefficiencies by shorting overvalued large-
cap companies and buying long small and mid-cap stocks. 

Product’s Social Dividends Uphold restrictions on handguns, gambling, tobacco, and hard alcohol 

Products Returns this Quarter 8.8% -13.4% 
Products Returns year to date 14.04% -13.2% 
Products Returns 1 year 10.9% -18.0% 
Products Returns 3 years Not Old Enough 
Products Returns 5 years Not Old Enough 
Products Returns 10 years Not Old Enough 

S&P 500 

Contact Person Rose Grilli  (rg@greencay.com.bs) 
Contact Information Phone # 242-362-6400 

Fax # 242-362-6402 
Web Site www.greencayasset.com 
 


